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Chapter 12. The Black-Scholes Formula
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Chapter 12. The Black-Scholes Formula

§ 12.1 Introduction to the Black-Scholes formula

§ 12.2 Applying the formula to other assets

§ 12.3 Option Greeks

§ 12.4 Problems
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Problems: 12.3, 12.4, 12.6, 12.7, 12.9,

Due Date: TBA
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